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NDF

Currency Notional Dates Rates

Base Quote Currency Amount Maturity First Last High Low

USD BRL BRL 13,900,000.00 2020-11-04 5.5837 5.6262 5.6342 5.58306

USD CNY CNY 70,000,000.00 2020-11-25 6.6875 6.68747 6.6875 6.68747

USD CNY USD 300,000.00 2021-05-05 6.7598 6.7598 6.7598 6.7598

USD CNY USD 300,000.00 2021-06-01 6.7717 6.7717 6.7717 6.7717

USD CNY USD 300,000.00 2021-07-02 6.7855 6.7855 6.7855 6.7855

USD COP USD 378,830.00 2020-11-25 3,788.00 3,795.97 3,795.97 3,785.46

USD COP USD 2,000,000.00 2020-11-27 3,790.38 3,794.38 3,794.38 3,790.38

USD COP USD 75,370.00 2020-12-02 3,794.63 3,801.28 3,801.28 3,794.63

USD COP USD 3,442,700.00 2020-12-04 3,826.21 3,826.21 3,826.21 3,826.21

USD COP USD 57,302.00 2020-12-23 3,791.12 3,797.93 3,797.93 3,791.12

USD COP USD 103,673.00 2020-12-30 3,800.69 3,807.97 3,807.97 3,800.69

USD IDR IDR 59,334,500,000.00 2020-12-04 14,709.00 14,709.00 14,709.00 14,709.00

USD INR INR 792,610,000.00 2020-11-25 73.895 74.047 74.047 73.895

USD INR INR 112,120,000.00 2021-06-03 75.611 75.611 75.611 75.611

USD INR INR 1,015,000,000.00 2021-10-27 76.805 76.805 76.805 76.805

USD INR INR 158,550,000.00 2022-03-03 77.72379 77.72379 77.72379 77.72379

USD INR USD 9,000,000.00 2020-11-10 73.922 73.925 73.925 73.922

USD KRW USD 5,000,000.00 2020-11-09 1,130.02 1,130.02 1,130.02 1,130.02

USD PHP PHP 1,830,017.44 2021-11-23 49.155 49.155 49.155 49.155

USD PHP USD 1,000,000.00 2020-11-05 48.422 48.422 48.422 48.422

USD RUB RUB 52,500,000.00 2020-12-16 76.75408 76.72675 76.7886 76.72675

USD TWD TWD 69,400,000.00 2020-11-25 28.47833 28.47833 28.47833 28.47833

NDS

Currency Notional Dates Rates

Base Quote Currency Amount Maturity First Last High Low

USD BRL BRL 148,490,000.00 2021-01-20 129.00 129.00 129.00 129.00

USD BRL BRL 53,500,000.00 2021-01-28 147.00 147.00 147.00 147.00

Option

Currency Notional Dates Rates

Base Quote Currency Amount Maturity First Last High Low

.00

Report period: 2020-10-22 21:00 - 2020-10-23 21:00Page 2 of 2Confidential Data 360T Group, created at 21:15 23/10/2020


	Report Configuration

