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NDF

Currency Notional Dates Rates

Base Quote Currency Amount Maturity First Last High Low

EUR BRL EUR 813,552.00 2020-09-21 6.3559 6.3559 6.3559 6.3559

GBP BRL GBP 436,522.00 2020-09-21 7.0302 7.0302 7.0302 7.0302

USD BRL BRL 18,400,000.00 2020-10-02 5.3918 5.3637 5.4027 5.3594

USD BRL USD 1,314,000.00 2020-09-21 5.385 5.385 5.385 5.385

USD CNY CNY 4,202,000.00 2020-10-09 6.85842 6.85842 6.85842 6.85842

USD COP USD 395,966.00 2020-10-14 3,781.09 3,752.37 3,781.09 3,751.59

USD COP USD 36,632.00 2020-11-18 3,783.88 3,783.88 3,783.88 3,783.88

USD INR INR 192,000,000.00 2020-10-09 73.911 73.911 73.911 73.911

USD INR INR 620,000,000.00 2020-10-14 74.062 74.06268 74.06268 74.062

USD INR INR 60,000,000.00 2020-10-15 74.11631 74.11631 74.11631 74.11631

USD INR INR 60,000,000.00 2020-11-13 74.377 74.377 74.377 74.377

USD INR INR 60,000,000.00 2020-12-15 74.60855 74.60855 74.60855 74.60855

USD INR INR 60,000,000.00 2021-01-15 74.852 74.852 74.852 74.852

USD INR INR 60,000,000.00 2021-02-12 75.0895 75.0895 75.0895 75.0895

USD INR INR 60,000,000.00 2021-03-15 75.348 75.348 75.348 75.348

USD INR INR 60,000,000.00 2021-04-15 75.6581 75.6581 75.6581 75.6581

USD INR INR 60,000,000.00 2021-06-15 76.195 76.195 76.195 76.195

USD INR INR 200,000,000.00 2021-08-25 76.783 76.783 76.783 76.783

USD INR INR 60,000,000.00 2021-09-15 76.96717 76.96717 76.96717 76.96717

USD INR INR 200,000,000.00 2021-09-27 77.048 77.048 77.048 77.048

USD RUB RUB 115,000,000.00 2020-09-16 76.45505 76.53345 76.53785 76.4393

USD TWD TWD 8,723,154.00 2020-10-15 29.146 29.146 29.146 29.146

NDS

Currency Notional Dates Rates

Base Quote Currency Amount Maturity First Last High Low

USD INR INR 2,543,200,000.00 2020-12-10 72.108 72.108 72.108 72.108

USD MYR MYR 52,937,222.82 2020-11-12 30.00 30.00 30.00 30.00

USD VND VND 37,086,080,276.00 2020-12-10 120.00 120.00 120.00 120.00

Option

Currency Notional Dates Rates

Base Quote Currency Amount Maturity First Last High Low

EUR USD EUR 24,000,000.00 2021-04-08 641,245.47 641,245.47 641,245.47 641,245.47

USD JPY JPY 3,200,000,000.00 2021-04-08 733,112.00 733,112.00 733,112.00 733,112.00
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